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Correlations

Y Y2 Y3  va Y5 Y6 Y7 Ys Yo Y10  vidi
P C 1 766" .686" .746™ .784™ .815" .904" .679" -.380"- .827" .873" Correlations
Aeath oL Sig. (2-tailea) .000 .002 .000 .000 .000 .000  .002 0.50 .000  .000 22e Sl Jaa pgadll | Jae llgall 0 Jare gl Jane cild g JuilaY)
R 18 18 18 18 18 18 18 18 18 18 18 Qe sl Pearson Correlation 1 -.916-" -.915-" .798™ -.930-"
i P C 766 1 .539" .897" .821" .857 .937" .940" -.517-" .949" .920" Sig. (2-tailed) 000 000 000 000
e Sig. (2-tailedy  .000 .021 .000 .000 .000 .00O0 .000 .o28 .000 .000
N is is is is is is is is is is is N 18 18 18 18 18
P c .686™ .5309" 1 .770" .560° .469° .549° .340 136 .547° .a9a Jaxe 4 sl Pearson Correlation -.916-" 1 .950™ -797-" .950™
e Sig. (z-tailed)y .002  .021 .000 .016 .049 .018 .167 .589 .019 .037 Sig. (2-tailed) .000 000 000 .000
N 1s 1s 1s 1s 1s 1s 1s 1s 1s 18 1s
P C .746™ .897" .770" 1 .764" .647" .84l .822"  -.447- .908" .787" N 18 18 18 18 18
o ran Sig. (z-tailed) .000  .000  .000 .000 .004 .000 .000 .063 .000 .000 Jaza 2l gl Pearson Correlation -.915-" .950" 1 -.910-" .851"
N is is is 18 18 is is is is is is Sig. (2-tailed) .000 .000 .000 .000
- P C .784™ .821" .560" .764" 1 .92 .871* .765"  -.310- .841" .911"
féw‘ = Sig. (2-tailedy .000 .000 .016  .000 .001 .000 .000 .04z .000 .000 N 18 18 18 18 18
it N 18 18 18 18 18 18 18 18 18 18 18 Jare il gl Pearson Correlation .798™ -797-" -.910-" 1 -.612-"
e e P C 815" .857" .469" .647 .692" 1 .877" .751* -.323"- 777" .865™ Sig. (2-tailed) .000 .000 .000 .007
T Sig. (z-tailed) .000 .000 .049  .004 .00l .000  .000 .037 .000 .000
= N 1s 1s 1s 1s 1s 1s 1s 1s 1s 18 1s STV N = - ]}8* 1§ lg - ]:g 18
o . coa~ | .oa7~| bBao|.sai~| .avi| .arr— 1| so7r~| -sos | .os0| o7z Jaee clé; JukY)  Pearson Correlation .930 .950 .851 .612 1
Ae N 3SILal Sig. (2tailed)  .000  .000  .018  .000  .000  .000 .000 .102 _ .000 _ .00O Sig. (2-tailed) .000 .000 .000 .007
Aelat) N 18 i8 i8 i8 i8 i8 i8 is8 i8 i8 i8 N 18 18 18 18 18
S B L9 9407 240 088" 700 7S1 097 Lerods 840 008" **_Correlation is significant at the 0.01 level (2-tailed)
e Sig. (2-tailedy .002 .000 .167 .000 .000 .00O  .00O .0o1 .000 .000 : : :
R —— N 18 i8 i8 is8 i8 i8 i8 18 is is i8
- - .a3e - - - - - 1 -.539- -.329-
e PC .380- .517: .447- .310- .323- .398- .704; -
EETS AN}
Sig. (z-tailedy .050 .028 .589 .063 .04 2 .037 .102 .001 .021 .183
N is 1s 1s 18 18 1s 1s 18 1s 18 1s
) P C 827" .949™ .547° .908" .841" .777" .950" .9045" -.539-" 1 .ois™
;t:"l‘ = Sig. (2-tailedy .000 .000 .019 .000 .00O0 .00O .00O  .00O .021 .000
N is 18 18 18 18 18 18 18 is 18 is
Pearson 873" .920™ .494° .787" .911" .865" .972" .865" -.329- .915™ 1
—alial o Correlation
2 5at) Sig. (2- 000 .000 .037| .000 .000 .000 .00O0 .00O 183 .000

tailed)




/ " \ / " | e . . LN 3 b \
rad el K Gl ol sy ) OV el Alalall Adols 3 B ganall gl
R CJ}M I A} dmy Aoy W) Lo ) dia2 dais e Y ome
\_ . J \_ J
Canonical Correlations e ~N
Correlation Eigenvalue Wilks Statistic F Num D.F Denom D.F. Sig. C\j’wﬂ\
1.000 2474518 27.991 45.000 20.996
.990 48.619 1.0001 10.387 32.000 20.034 I’.ooo. 3 jmj\ k) j_gJ\
972 16.893 1.001! 7.793 21.000 17.779 ;-0001 = C
.956 10.750 I 023! 6.577 12.000 14.000 001!
.856 2.750 '_267' 4.399 5.000 8.000 1 .0321

forWilks test is that the correlations in the current and following rows are zero
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D=(-0128)x—1-(1.518)x — 2 +(0.547) x — 3 + (0.376) x — 4 + (0.185) x - 5 (3) Jj = } L}GQJ\‘\%
E=(0.001)y-1-(0.085)y — 2 +(0.103) y — 4 + (0.030) y — 5 + (0.084) y — 6 + (0.459) y — 3 )\-:.*L\ 15 )—5‘5\ u\ A=
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) Sl Aol 2351 SISTL 200l Ol b ol A3l IS e

' ( E1,E2,E3,E4,E5) (D1, D2, D3, D4,D5)
Variable 1 2 3 4 5
Y1 [ 857 | -292-  -332- 154  -.149- Variable 1 2 3 4 5
Y2 966 .042 145 .032 .054
Y4 .871 134 -.182- 132 279 X1 958 -.054- -223- .064 -.160-
Y5 867 ~354- 1 041 066 250 X2 -990- .132 -.011- .008  .050
Y6 .858 -.231- .098 .001 -.249-
V7 989 _ 096- - 060- _ 036- _031- X3 -.986- -.105- -.119- .031 .028
Y8 .949 239 171 .005 .027 X4 874 | .478 012 .043 .079
Y10 978 110 -.046- 127 .022 X5 _914- 385 084 -070- 061
Y11 962 -.222- .029 -.072-  -.075- )
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e &b BV S s 2 dasy S Do) Jane e
(0.473) LLspy! Jolas 5

X1 [.958] -.053- -.216- .061 |-.137- LS BV S pe Loy o adlll June e
X2 -990- .131 -010- .008 .043 (0. 115) Mﬂ% L sy

X3 -.986- -.104- [-.115-| .030 .024
X4 873 [.473| .012 .041 .067
-914- 381 .081

(0.137-) LL,, 5, JAM C’\i
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Var 1 2 3 4 5

Y1 857 -.289- [-.323-| .147| -.128-
Y2 966 .042 .141 .031 .047
Y4 871 .133 -.177- .126 |.239
Y5 .866 |-.350-| .039 .063 .214
Y6 .858 -.228- .095 .001 -.214-
Y7 1.989 -.095- -.067- -.035- -.027-
Y8 948 .237 .166 .005 .024
Yio 977 .109 -.044- .121 .019

e - _ _ B _ J .
962 -.220- .029 -.069- -.064 (0 239) Lb)% Jﬁ\MC\: ‘\SJ“‘“
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.894 .894 .853 .852
.082 .080 .046 .045
.014 .013 .024 .022

.002 .002 .008 .007
.008 .006 .026 .019
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Canonical Variable

g b W N P

Sl s 2 Gl ol Sl (3 ) ) 55 E1 (S (3 bl 0 %85.3 1 (510.853 <l E1 3 5lal (Sall 5l 5,180
S e 02 Bl s gl Olpel) 3 i) J) 350 D1 (S (3 D) 0 %89.4 1 610.894 sy D1 G glall (Sl 3,101 3,00
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Dependent Variable: 2 oSl
Model Summary

s e \ej 4\93 Jxﬂ 3k (R Square) 2ol J.a\a.o 4\93

Parameter Estimates

Equaton RSquare F  dfl df2 Sig.  Constant bl b2 b3 (0.962) W13, (Cubic) &l de ) -y ru\ ol £
Linear 893 133.849 1 16 .000 17300026.144 466775.026 z » L . i
Logarithmic  .849 90277 1 16 .000 15606597.850 3030605.563 e &8 OUL sk (3 dolall dled
Cubic 962 116691 3 14 .000 17714882.353 -96111.283- 101230.650 -4264.878- (0.05) AVl e o L8] (Sig. = 0.000) i
Exponential  .898 141516 1 16 .000 17521719.707 022 e r I (B (Sig 3
Oliadl das Lgb 2%4L&~U L? QDE;:*J\ J\-M;T Lé <13L2:SL ;Lgp\ép\ O\%E\X1 26\3 tbj;;; (1;&J\{3

UUUUUUUU

00000000

22000000

UUUUUUUU

00000000

00000000

® Observed

E(Yt) = 17714882.353 — 96111.283t + 101230.650t> — 4264.878t>
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